HHEA (DATE)

01MARL7
02MAR17
03MAR17
06MAR17
07MARL7
08MAR17
09MAR17
10MAR17
13MAR17
14MAR17
15MAR17Y
16MAR17
17MAR17Y
20MAR17
21MAR17
22MAR17
23MAR17
24MAR17
27TMAR17
28MAR17
29MAR17
30MAR17
31MAR17

—E2
(1W)

0.25100
0.25100
0.25100
0.25100
0.25100
0.25100
0.25100
0.25100
0.25100
0.25100
0.25156
0.25156
0.25167
0.25167
0.25189
0.25189
0.25200
0.25222
0.25156
0.25144
0.25144
0.25133
0.25144

PERERITAGERMEIFAF D
SItERFIFEEFZE (TAIBOR,

—2H
(2w)

0.33878
0.33867
0.33878
0.33867
0.33867
0.33878
0.33867
0.33867
0.33900
0.33900
0.33911
0.33911
0.33911
0.33867
0.33900
0.33900
0.33878
0.33867
0.33867
0.33867
0.33856
0.33856
0.33856

—{EAR
(1M)

0.53633
0.53622
0.53633
0.53622
0.53622
0.53633
0.53622
0.53611
0.53656
0.53678
0.53744
0.53733
0.53744
0.53611
0.53722
0.53733
0.53744
0.53733
0.53667
0.53656
0.53667
0.53656
0.53667

—f@A
(2M)

0.62656
0.62656
0.62667
0.62656
0.62656
0.62667
0.62656
0.62644
0.62622
0.62633
0.62644
0.62633
0.62644
0.62378
0.62622
0.62644
0.62656
0.62656
0.62644
0.62622
0.62633
0.62622
0.62611

MAR- 2017 )
=@R  AEAR
(3M) (6M)

0.65944 0.79344
0.65933 0.79333
0.65944  0.79344
0.65933 0.79333
0.65933 0.79333
0.65944  0.79344
0.65933  0.79333
0.65922  0.79322
0.65911 0.79311
0.65922 0.79322
0.65933  0.79333
0.65922  0.79322
0.65933 0.79333
0.65767 0.79344
0.65922 0.79333
0.65933 0.79333
0.65944 0.79344
0.65933 0.79333
0.65922 0.79322
0.65911 0.79311
0.65922  0.79322
0.65911 0.79311
0.65922 0.79322



NEA
(9M)

0.92756
0.92756
0.92778
0.92767
0.92767
0.92778
0.92767
0.92756
0.92744
0.92744
0.92756
0.92756
0.92767
0.92778
0.92767
0.92767
0.92778
0.92767
0.92756
0.92744
0.92744
0.92733
0.92744

—FHA
(1Y)

1.06467
1.06467
1.06478
1.06470
1.06470
1.06492
1.06481
1.06470
1.06459
1.06470
1.06481
1.06470
1.06481
1.06492
1.06481
1.06481
1.06492
1.06481
1.06470
1.06459
1.06470
1.06459
1.06470
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